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p |2t E (SHSI: %)
22302 | =262 | =292 | =212 x| =Z2E %234 x 254
oA 24.03.15 ~123.12.15 ~| 23.09.15 ~ | 23.06.15 ~ | 22.06.15 ~ | 21.06.15 ~| 19.06.15 ~
24.06.14 24.06.14 24.06.14 24.06.14 24.06.14 24.06.14 24.06.14
BNKE E I CIMNF 15 0.93 1.87 2.78 3.71 7.31 8.79 11.60
( HIDX AT /\*ﬂ}) (0.02) (0.02) (-0.01) (-0.03) (0.31) (0.66) (1.29)
Hl m X % 0.91 1.85 2.79 3.74 7.00 8.13 10.31
ZF(Class)d & &
Class C 0.83 1.67 2.47 3.30 6.46 7.49 9.38
( HIDX 2T ’\*D_} ) (~0.08) (-0.18) (-0.32) (-0.44) (-0.54) (-0.64) (-0.93)
Hl m X % 0.91 1.85 2.79 3.74 7.00 8.13 10.31
Class S 0.87 1.75 2.59 3.46 6.79 7.99 10.23
(HIDXZ0E 8D ) (-0.04) (-0.10) (-0.20) (-0.28) (-0.21) (-0.14) (-0.08)
H » X £ 0.91 1.85 2.79 3.74 7.00 8.13 10.31
Class S-P 0.87 1.76 2.61 3.49 6.85 8.09 10.40
(HIDXZ0E S ) (-0.04) (-0.09) (-0.18) (-0.25) (-0.15) (-0.04) (0.09)
H o X £ 0.91 1.85 2.79 3.74 7.00 8.13 10.31
Class C-w 0.89 1.79 2.66 3.56 6.99 8.31 10.76
(HIDXZ0H S ) (-0.02) (-0.08) (-0.13) (-0.18) (-0.01) (0.18) (0.45)
H » X £ 0.91 1.85 2.79 3.74 7.00 8.13 10.31
Class C-e 0.86 1.73 2.57 3.43 - - -
(HIDX40H S ) (-0.05) (-0.12) (-0.22) (-0.31) - - -
H m X 2 0.91 1.85 2.79 3.74 - - -
Class C—Pe 0.86 1.74 2.58 3.45 - - -
(HIDXZ0E S ) (-0.05) (-0.11) (-0.21) (-0.29) - - -
H m X & 0.91 1.85 2.79 3.74 - - -
% HIDX2 : (0.50 * [KIS_CD3MXIZ=]) + (0.50 * [KIS_CALLXIZ=])
¥ 9 EXNAE2 UH HJUE UEE & 0o 2EHUE SAGH=E 22 OtHLICH
> =X
Mol AR 818
p =2 E (EH9l: Bior2l)
=2 NuaE | o= =P S _
T e os [T207 QIH ze| & [2= }IEP E—JNOEIHEE | =
| - 602 497 - - - = = = 0 227 1,326
=9l - 505 643 = - - - - = 0 255 1,403
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P =4l - Long(OHZ=) - HEAIE

» =4 - Short(HE) - HEALE S

£
0[0

> M
N TED D | H) =L e

Il 28 (#)230901 1A-15 20,000 20,079 AAA

AIBHILE 20240611-6-9( ) 20,000 19,996 A

LeI3tE 20240607-10-8( &) 10,000 9,998 A

> OS

£=0 S [ E oo DREEE
AOLOI KA R (CP) 10,000 9,987 A

> HEFASH

WAHLAE gig

> ZFUIIHAS

MAHLAS oS

> FQUIHAS

MAHSAE gls

> SSEH(A)

MAHLAS oS

P 2SN - IS3UHOH /X

MAHSAE gls

> SEX

MAHLAE Q1S

> IIUzE & =

MAHSAE elS

> JIELRA

E2 =t

=102375-2703(22-1) (REPO OHE) 20,002
=101500-5003(20-2) (REPO OHE!) 10,001
= 101500-2503(20-1) (REPO OHE)) 10,001
=103250-2803(23-1) (REPO OHE!) 10,001
=1103875-2612(23-10) (REPO OHE) 10,001
= 11 XH03250-2706(24-4) (REPO OHQJ) 10,001
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5. HlEd &
> £ 2 H8 S8 (CHol: WHOrel, %)
e ol A S
10 x _i_
- T ™ = oM HIS (%) * = o4 HIS (%) *
INFAE=E=2=1PN; 43.40 0.01 45.64 0.01
ZHOW S AL 89.98 0.02 94 .57 0.02
BNKEEJQRIMMIF1Z Class C 89.62 0.02 94.15 0.02
BNKEEJHCIMMF1S Class S 0.00 0.01 0.00 0.01
BNKEEIJHQIMMF1= Class S-P 0.02 0.01 0.02 0.01
BNKEEJHCIMMF1S Class C-w - - - -
BNKEEJMCIMIF1S Class C-e 0.31 0.01 0.37 0.01
_ BNKEEIJCIMMF1= Class C-Pe 0.03 0.01 0.03 0.01
BNKEEJHIMIF1S —
HEIH/\JEI\;'FSIM(ME*O"IP) 7.23 0.00 7.61 0.00
UBEAIR 22| & AL 3.62 0.00 3.80 0.00
822 & 144 .23 0.03 151.62 0.03
J|ElE| = ** 1.93 0.00 2.00 0.00
Crt=0H0H. B === 2.27 0.00 2.55 0.00
]”HH”H TAESED S MHIA 242 1 - 1 -
3 _|_|.
o Al 2.27 0.00 2.55 0.00
=212 Al 1 - 1 -
x HCO| =XAZM(JI2EA) (HHl HIS
o JIEHHIZ0IR SIHTALIR, 22 SO 0l L ZHUIE S HCOHAM ZAR.=N02 XSS HIZEO2A OHH-
= aazs MO AT
¥ A8  HEAE 23
p SEUHIE HIE (CHol: oIErAr, %)
se me ASIHC Y8 B
HC O x| _i_
- T T E2eHI8 [ OB [ o0 [BR2UE [oi0SH [
HIS(A) 281206) | © HIS (A) 2ue@®) | ®
_ & 0.00 0.01 0.01 0.00 0.01 0.01
BNKE EJMCIMIF1S
=) 0.00 0.01 0.01 0.00 0.01 0.01
Z2(class)d &t
& 0.40 - 0.40 0.41 0.01 0.41
Class C
=) 0.40 - 0.40 0.41 0.01 0.41
Class S Sl 0.24 - 0.24 0.25 0.01 0.25
=) 0.24 - 0.24 0.25 0.01 0.25
Class S-P Sl 0.22 - 0.22 0.22 0.01 0.23
=) 0.22 - 0.22 0.22 0.01 0.23
ol C Sl 0.15 - 0.15 0.15 0.01 0.16
ass LW =) 0.15 - 0.15 0.15 0.01 0.16
ol C Sl 0.27 - 0.27 0.28 0.01 0.28
ass L—e
=) 0.27 - 0.27 0.28 0.01 0.28
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