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4,922,861,377
5,175,153,175
5,776,188,907
1,101.27
1,137.33
1,014.35

s A

H2EA

Mo Ho Ho KA B4 B

69,548,123

755,076

5,304,349,241

499,141,968

17,853
24,044,420

376,338,226

4,922,861,377

598,657,078
ol
3

10 10

B 02
ol op

4 o

70,303,199

5,304,349,241

523,204,241

5,897,856,681

376,338,226

376,338,226

713,419,277
-114,762,199

5,521,518,455

5,897,856,681

75,094,595

5,891,027,190

417,972,570

23,854
29,639,271

436,317,006

7,366,506

5,175,153,175

794,920,793

75,094,595

5,891,027,190

447,635,695

6,413,757,480

443,683,512

443,683,512

864,354,406
-69,433,613

5,970,073,968

6,413,757,480

334,207,820

5,718,480,390

55,759,408

98,468
57,888,125

200,541,357

1,012,227

5,776,188,907

188,691,720

334,207,820

5,718,480,390

113,746,001

6,166,434,211

201,553,584

201,553,584

305,171,182
-116,479,462

5,964,880,627

6,166,434,211
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H|77|( 2024.02.05-2025.02.04 )

H67]( 2023.02.05-2024.02.04 )

H|57|( 2022.02.05-2023.02.04 )

= OH
=] =

=
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=] =

=
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=] =
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N

. OjofXtefat F7xte|

. X2 S HOoxHY
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]
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. DjojXtat B 7pxpes

- N2 SHOojxHE
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- QB AR B

Ch&2tH|
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=
2
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S
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e
. FEEER
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S
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2
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on
N

103,063,425
7,353,168
95,710,257

1,892,379,429
1,892,379,429

1,982,976,831
1,618,837,620

364,139,211

12,466,023

0.002532272

6,580,894

58,120,069

1,438,526,121

305,600,585

2,634,271

1,042,702,432

1,251

64,700,963

1,746,760,977

1,042,703,683

768,758,257

0.148547923

7,352,540
76,829,927

1,017,249,376

10,013

1,829,761,100

2,452,998

630,000

84,182,467

1,017,259,389

1,832,844,098

-731,402,242

-0.126623671

A1t T

23(EY)

sy

(EXHXI25)

ETES
(BXRES

OH

=1
[T |

(EXHXI25)

2

op
18

(EXX

2024.02.05 -
2025.02.04

52

59 11 13

13

16

49

55

2023.02.05 -
2024.02.04

58

59 14 15

20

22

52

60

2022.02.05 -
2023.02.04

45

53 23

10

11

58

60

(3=1) 2024.02.05 - 2025.02.04
(F=2) 2023.02.05 - 2024.02.04
(F=3) 2022.02.05 - 2023.02.04

» Class® 7|&

0
0
0

Kol <leh A&} x4
Holl ofst &t X
Kol <leh A&} x4

C [T [T

: 11,555,134%/12,725,359¢
: 3,503,841%t/3,985,031
: 10,415,542%/10,565,0882

Class 7|12k




BNKO|Z[ESHEXHEH S (T4)

ES O I B S = DO N . B D S

(BRI ES) (BRI £4) (BRI £4) (EXHES)
2024.02.05 -

18 20 1 1 6 8 13
2025.02.04
2023.02.05 -

A 21 22 8 9 12 13 18
2024.02.04
2022.02.05 -

24 28 2 2 4 4 21
2023.02.04

(S8l : 2, o
3|A 7|7t =
EET A2 s Tz
Class 7|2t =28(22) 2
2 | e | HE | oo | HE | oo | EHE

EXMXER)| T [(EXRXER)| T [(EXXEF)| T [(EXMXES)
2024.02.05 -

3 4 0 1 1 2 3
2025.02.04
2023.02.05 -

A-e 4 4 2 2 2 3 3
2024.02.04
2022.02.05 -

4 5 1 1 1 1 4
2023.02.04

(F1) 2024.02.05 - 2025.02.04 O|&ZHKOf o|st X FX} === 7 FH : 1,675,383%/1,853,121H
(F2) 2023.02.05 - 2024.02.04 O||&Hjof 25t R FEX}t Xt== / FU : 1,487,084%/1,696,449
(353) 2022.02.05 - 2023.02.04 O|ALH{0f O|8t MEX Xfz= / 2N : 3,418,265%}/3,477,089L

S|AZIZE =
JztERD P S szt &2
7| 7¢ 25(29) et
Cass| 7 % | g | HF | og | HF | oo |
(EXXIE2S)| 77 [(EXXES)| T |[(ERXIES)|] T |(BXAXIESD)
2024.02.05 -
2 3 0 0 1 1 2
2025.02.04
2023.02.05 -
C 3 3 0 0 1 1 2
2024.02.04
2022.02.05 -
3 4 0 0 0 0 3
2023.02.04
(CH9l - 9=, o
S|A 7|7t =
7|Zkx=zta A-II-I(HI-"II) 2 ik | 7IZE Ha
7 7}. 2o E% 2._
Class 1z TP - N - P - P
(EXXIES)| 7 [(EXXES)| T |[(EXXIES)| T |(BXXIES
2024.02.05 -
5 6 0 0 2 2 4
2025.02.04
C-e
2023.02.05 -
6 6 1 1 2 2 5
2024.02.04
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2022.02.05 -
7 8 2 2 2 6 6
2023.02.04
(F1) 2024.02.05 - 2025.02.04 O|=ZHHOf 2|ot XHFEX} === / 2 H : 1,454,588%/1,615,463 A
(3=2) 2023.02.05 - 2024.02.04 O|2H{of 23t R FEX}t Xt~ / AU : 564,082%/645,825
(33) 2022.02.05 - 2023.02.04 O|2l2Hof| o|st MEX Ztg= / SN : 2,112,770%t/2,154,8952
(BHRl - X, AR>)
J\ZtEED SR & Szt ®a
M@(Hrau) shoj
Class 7|7t ENE = =
B e | ge | R g | T g
(EXIX|2$) (EXIX| &) (EXX| &) (EXHXI2$)
2024.02.05 -
16 19 6 7 0 22 25
2025.02.04
2023.02.05 -
c-f 16 17 0 0 0 16 19
2024.02.04
2022.02.05 -
2 2 14 15 0 16 17
2023.02.04
(321) 2024.02.05 - 2025.02.04 O|LH 0| o|8+ RYEXt Xpz= / 2H - 5896,777%}/6,609,756 L
(THR - X, AJ)
J|ZbEF D 2A712t B 12 T
MX{drSH §|.|]H
Class 7|7k =2<(29) =
L Ee |3 g | BE L ga | HE | g
(BEXIX| 2+ (EXIX| 25 (EXIX| 2 (EXIX|2$)
2024.02.05 -
0 0 0 0 0 0 0
2025.02.04
2023.02.05 -
c-P 0 0 0 0 0 0 0
2024.02.04
2022.02.05 -
0 0 0 0 0 0 0
2023.02.04
(Bt - 9, A
7|1ZtxF 0 A1 3 7|7t X3
CI 7|7}. (L) f—_.:IO'I(HEFao") 2“]“ =2
ass (i TS = e =
M me [ g | BT D e | HE | o
(EXHX| &) (e (EXHX| &2 5) (EXIX|2$)
2024.02.05 -
1 1 0 0 0 1 1
2025.02.04
2023.02.05 -
C-Pe 1 1 0 0 0 1 1
2024.02.04
2022.02.05 -
1 1 0 0 0 1 1
2023.02.04
(F=1) 2024.02.05 - 2025.02.04 O|2H{0f| o|gt XYEX Xt / FH : 607,134%/679,005H
(3=2) 2023.02.05 - 2024.02.04 O|&H{of 2ot RYFEX} Et== / U : 284,962%/328,623 &
(353) 2022.02.05 - 2023.02.04 O|=LH{of o8t MEX Xf£= / 2H : 603,399%}/620,026
(THRl - X}, AJ)
2A712t &
7|74 7|2t XX 7|z FtT
Class I (A I (A B f—_.:xo'l(%'sou) ‘ §I_H]H | = LS




BNKO|Z[ESHEXHEH S (T4)

','EI'_JF —1OH EI'_J'\- —1OH ',':'I‘-JF —LOH §'|‘¢ —1OH
(EXXIES| 77 |E®MRES| T O |E®MRES| T |EFEEd| T
2024.02.05 -
2 3 0 0 0 0 2 3
2025.02.04
2023.02.05 -
C-P2 3 3 0 0 1 1 2 3
2024.02.04
2022.02.05 -
3 3 1 1 0 0 3 3
2023.02.04

(3=1) 2022.02.05 - 2023.02.04 O|&ZH{of 2Pt R EX}t Et== 7/ A : 221,217%/225,7758

S
J|ZEED A1 S |z F3
A EY) shoj
Class 7|2k
','EI‘_JF —1OH £|‘¢ —1OH ','EI‘_JF —1OH - _? —LOH
(EXXIE2S)| 77 [(EXXES)| T O |[(ERXIES)| 77 |(BXXIEP)| 77
2024.02.05 -
3 4 1 2 2 2 2 3
2025.02.04
2023.02.05 -
C-P2e 3 3 1 1 1 1 3 4
2024.02.04
2022.02.05 -
2 2 2 2 1 1 3 3
2023.02.04
(3=1) 2024.02.05 - 2025.02.04 O|&H{O| 2|5t R EX} =t / FH :1,736,216%}/1,950,290&
(F2) 2023.02.05 - 2024.02.04 O|ZHOf 2|t X FX} Zt== 7 FH :1,127,621%/1,307,757H
(33) 2022.02.05 - 2023.02.04 O||&Hjof 25t YFEX}t Xt== / A : 3,939,399%/4,074,992 ¢
(BHR - AR, AJ)
SH 7 =
71uAza e TYd A A 7|z ®a
Class 72|12t =S(2%) 2ol
s =17 ] e 1ol E= ol Eh 1ol
(EXXIES)| 77 [(ERRED)] "7 [(EES)| T |(ERXES| 77
2024.02.05 -
0 0 0 0 0 0 0 0
2025.02.04
2023.02.05 -
S 0 0 0 0 0 0 0 0
2024.02.04
2022.02.05 -
0 0 0 0 0 0 0 0
2023.02.04
(3=1) 2024.02.05 - 2025.02.04 O|A&H{O| 2|5t R EX} Zt== / FH : 15924%}/17,724 ¥
(F2) 2023.02.05 - 2024.02.04 O|&ZHHOf o|st X FX} Zt== 7 X : 5,551%/6,377H
(33) 2022.02.05 - 2023.02.04 O|&H{O| 2|ot R EX} Zf== / FH : 12,048%/12,311 4

3. HEEXI|e 2EHHMH 7IE)

Xy
SRl EXEEY ESS C2lnR HYE HOR AWFE +YE
o o ||:|.

=
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vzt &

—

=
2 SXixto| EXtAIZ|O) mat 4080 A
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7t dEAFYEMTIE) [TH : %]
BBNKO| 2| 5 1Z(F4]) mH| A=
8.00 r
6,43 6.10
6.00 r
4.00 - 3.04 3,02
200 F gy 0.80
0.09
0.00 L L |
e NEPT ‘—aﬂ_. 22 514 HHY o5
-2.00 -0.56
400 L -2.75 -2.64
Xz 1d Xz 24 X 3d 259 | ™Y 0|2
7|12t 24.02.06 23.02.06 22.02.06 20.02.06 18.02.05
~ 250205 | ~ 250205 | ~ 250205 | ~ 2502.05 ~ 25.02.05
BNKO|IZ|=5# 13 (F 0.87 6.43 -0.56 6.19 3.02
H| 0 X| 5= -2.75 0.80 -2.64 3.04 0.09
FAEHSH (%) 16.65 15.15 15.33 18.84 17.72
A -0.34 517 -1.74 493 1.80
H| 0 X| 4= -2.75 0.80 -2.64 3.04 0.09
FAEHSH(%) 16.65 15.15 15.33 18.84 17.72
A-e -0.09 543 -1.50 5.19 2.05
H| 0 X| 5= -2.75 0.80 -2.64 3.04 0.09
FAEHSH (%) 16.65 15.15 15.33 18.84 17.72
C -0.84 464 -2.23 441 1.29
H| 0 X| 5= -2.75 0.80 -2.64 3.04 0.09
FAEHSH(%) 16.65 15.15 15.33 18.84 17.72
C-e -0.34 517 -1.74 493 1.80
H| W X| = 275 0.80 -2.64 3.04 0.09
FAEHSH (%) 16.65 15.15 15.33 18.84 17.72
C-f 0.12 5.65 -1.29 5.41 2.26
H| 0 X| 5= -2.75 0.80 -2.64 3.04 0.09
F=AEHS (%) 16.65 15.15 15.33 18.84 17.72
C-P -0.64 4.86 -2.03 462 1.53
H| W X| = -2.75 0.80 -2.64 3.04 0.60
FAEHSH (%) 16.65 15.15 15.33 18.84 17.75
C-Pe -0.24 5.27 -1.64 5.03 2.09
H| 0 X| 4= -2.75 0.80 -2.64 3.04 0.70
F=AEHSH (%) 16.65 15.15 15.33 18.84 17.74
C-P2 -0.58 492 -1.98 468 1.76
H| W X| = -2.75 0.80 -2.64 3.04 0.78
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FAEHSH(%) 16.65 15.15 15.33 18.84 17.75
C-P2e -0.21 5.30 -1.61 5.06 2.36
H| 1 X| 4= -2.75 0.80 -2.64 3.04 0.94
FAEHS (%) 16.65 15.15 15.33 18.84 17.75
S -0.01 5.52 -1.41 5.28 2.12
H| x| = -2.75 0.80 -2.64 3.04 0.54
FAEHSH(%) 16.65 15.15 15.33 18.84 17.74

Z=1) B[@X[Z= ; (0.95 * [KOSPI)) + (0.05 * [CALL=Z]])

ZF2) HlnX|2| =950 28
o

SR|QLICE
F4) BRYSAHE| PP oY

o]
RASLICE Of E2 FEAMIEEA
=

ok 0

]
F5) 2OABHS KNS BT 717t ot WHEAP| RO At & F7ke

Lt HEE £ E FO|(HH7IF)

& 5 TRSAPIRY 4 Y HIgO| Bt

73) B 2082 ¢g 7125et0] SRS JSIBRYA R ALt

_<'J_I-
N
0

TR AU

(EoP V=]

Lict,
2 SjS7Izt Sot0] B £BS Liets

28%= FARIETEM)E 71522 MY

S0l FatEl= 24 SOf BHEE(X| RERtELC

(= : %]

60.00
55,00
50,00
A0.00 41,82
30,00
20,00
10,00 . J
0.00 — .
oo | H2THEE A2 ou% \\_ﬁiﬂir zleyéﬁn% 2 2565
o000 L T-13.21 -11.39
A2 19X | A2 29X | X2 3dX} | X2 4HK | A2 5 EHKL
7|12t 24.02.06 23.02.06 22.02.06 21.02.06 20.02.06
~ 250205 | ~24.02.05 | ~23.0205 | ~220205 | ~21.02.05
BNKO|7|[=8# 1 2 (F4A) 0.87 12.32 -13.21 -11.39 55.00
H| W X| = -2.76 4.49 -9.17 -11.23 41.82
A -0.35 11.00 -14.25 -12.47 53.23
H| i X| 4= -2.76 4.49 -9.17 -11.23 41.82
A-e -0.09 11.27 -14.03 -12.24 53.59
H| W X| = -2.76 449 -9.17 -11.23 41.82
C -0.85 10.45 -14.67 -12.91 52.49
H| W X| = -2.76 4.49 -9.17 -11.23 41.82
C-e -0.34 11.00 -14.25 -12.46 53.22
H| x| 4= -2.76 449 -9.17 -11.23 41.82
C-f 0.12 11.50 -13.85 -12.06 53.91
H| W X| = -2.76 449 -9.17 -11.23 41.82
C-P -0.64 10.68 -14.50 -12.73 52.79
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H| W X| = -2.76 449 -9.17 -11.23 41.82
C-Pe -0.24 11.11 -14.16 -12.38 53.37
H| W X| = -2.76 449 -9.17 -11.23 41.82
C-P2 -0.59 10.74 -14.45 -12.68 52.87
H| 0 X| 4= -2.76 449 -9.17 -11.23 41.82
C-P2e -0.21 11.14 -14.13 -12.35 53.42
H| W X| = -2.76 449 -9.17 -11.23 41.82
S -0.01 11.36 -13.95 -12.16 53.70

H| W X| = -2.76 449 -9.17 -11.23 41.82

Z&1) H|mX|== : (0.95 * [KOSPI]) + (0.05 * [CALLEZ]])

F2) HluX|o| +E0= 284 S TLFAP|T B4 & HI0| HIEX| RHRASLICE

Z3) O[S =28 FYChe7(2H0] 67l E D[R FR +=AES 7IRHSHA| Lt
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